
Filter
Bayesian filter prototype

+bayes(yt:vector,cond:vector=None)
+posterior(): Pdf
+evidence_log(yt:vector): float

KalmanFilter
+gauss: GaussPdf

ParticleFilter
+emp: EmpPdf

MarginalizedParticleFilter
+memp: MarginalizedEmpPdf
+kalmans: KalmanFilter[]

#_resample()

AbstractEmpPdf

EmpPdf

MarginalizedEmpPdf


